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Abstract

The main goal of search engines is ad hoc retrieval: ranking documents in a corpus by their
relevance to the information need expressed by a query. The Probability Ranking Principle (PRP)
— ranking the documents by their relevance probabilities — is the theoretical foundation of most
existing ad hoc document retrieval methods. A key observation that motivates our work is that
the PRP does not account for potential post-ranking effects; specifically, changes to documents
that result from a given ranking. Yet, in adversarial retrieval settings such as the Web, authors
may consistently try to promote their documents in rankings by changing them. We prove that,
indeed, the PRP can be sub-optimal in adversarial retrieval settings. We do so by presenting a
novel game theoretic analysis of the adversarial setting. The analysis is performed for different
types of documents (single-topic and multi-topic) and is based on different assumptions about the
writing qualities of documents’ authors. We show that in some cases, introducing randomization
into the document ranking function yields an overall user utility that transcends that of applying
the PRP.

1. Introduction

The core task that search engines address is ad hoc document retrieval: ranking documents in
a corpus in response to a query by their relevance to the information need the query expresses.
Numerous retrieval methods and frameworks have been devised throughout the years; e.g., the vector
space model (Salton, Wong, & Yang, 1975), the probabilistic approach, (Sparck Jones, Walker, &
Robertson, 2000), the language modeling framework (Ponte & Croft, 1998), the divergence from
randomness framework (Amati & van Rijsbergen, 2002), and learning-to-rank approaches (Liu,
2009).

Probabilistic retrieval methods are based on estimating the probability that a document is rel-
evant to a query (Sparck Jones et al., 2000), or more precisely, satisfies the information need un-
derlying the query. The theoretical basis for all probabilistic retrieval methods, and under one
interpretation or another, for all retrieval frameworks mentioned above, is the Probability Ranking
Principle (PRP) (Robertson, 1977). According to the PRP, documents in the corpus should be
ranked by the probability that they are relevant to the query so as to maximize the utility of the
user who posted the query; relevance probabilities are assumed to be estimated using all information
available to the search system (Robertson, 1977)!. For example, a relevance estimate can be devised
based on the query-document textual match, query-independent properties of the document (e.g.,
its content breadth, see Bendersky, Croft, & Diao, 2011) and other indicators.

1. There is also a definition of the PRP for interactive retrieval (Fuhr, 2008). Interactive retrieval is outside the
scope of this paper.
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There are two main scenarios where the PRP may result in sub-optimal utility. The first is when
users have different utility functions (i.e., personalization effects) (Robertson, 1977). The second
scenario is when the relevance of one document depends on that of another; i.e., diversification
effects (Robertson, 1977; Carbonell & Goldstein, 1998).2

However, there is an additional fundamental aspect of the PRP that has not been accounted for
in past work. The PRP, and retrieval methods devised based on the PRP, are based on a static view
of the ad hoc retrieval setting. That is, the goal is to optimize user utility for the current query
given the current fized snapshot of the corpus®. The optimization is performed regardless of the
incentives of the authors who created the documents. Thus, it does not account for potential post-
retrieval effects — e.g., changes of the corpus, and therefore rankings for future queries, as a result
of the ranking induced for the current query. More generally, an underlying implicit premise of the
standard approach of designing ranking functions is that optimizing user utility along time can be
based on providing the best possible relevance ranking for each query without accounting for future
effects. In this paper, we show that this static view falls short in dynamic and adversarial settings.

In adversarial retrieval settings such as the Web, documents might be changed by their authors,
henceforth publishers, so as to have them promoted in rankings induced in response to queries. This
practice is referred to as search engine optimization (Gyongyi & Garcia-Molina, 2005). Thus, the
assumption that the ranking induced for one query will not affect the potential utility attained for
future queries is simply wrong; that is, each induced ranking can lead to changes in the corpus upon
which future search will be performed. Naturally, these changes can affect the utility attained for
future queries. To illustrate this point, consider the following example. Suppose that a Web page
is composed of a few sections, some of which contain valuable information which is unique to the
page. In terms of page visibility, the publisher of the Web page is mainly concerned about how the
page is ranked for queries that match the non-unique sections of the page. Having the page ranked
low in response to these queries might lead the publisher to remove some of the unique sections to
better emphasize those which should “attract” the queries of concern. Such an action can lead to
diminishing the utility of users looking for the unique information.

We present a novel game theoretic analysis of the adversarial ad hoc retrieval setting. The analysis
accounts for the following facts (i) document publishers are “players” with incentives; namely, having
their documents ranked high in response to some queries; (ii) the search engine is a mediator which
affects the actions of publishers by the rankings it induces in response to queries; and therefore, (iii)
the utility attained for the current query can affect that attained for future queries by the virtue
of post-retrieval effects on the corpus (i.e., changes to documents). Our analysis assumes that all
users have the same utility function (i.e., we do not account for personalization effects) and that
the relevance of one document is independent of that of others (i.e., we do not account for the
importance of diversifying search results but rather focus on their relevance). In that respect, our
analysis is committed to the same conditions under which the PRP was shown to be optimal for a
specific query and a static corpus.

A particular advantage of taking a game theoretic approach to modeling the adversarial retrieval
setting is the ability to make insightful statements about the steady state of the dynamics of the
setting, namely, an equilibrium. The players — publishers in our case — who act selfishly, do not
have an incentive to deviate from the equilibrium. Thus, analyzing properties of the equilibrium
is important for understanding the implications of a specific (dynamic) game. We note that any
change to the actions that the players can take — in our case, the types of documents they can
produce — and to the ranking function which serves as the mediator induces a new game with
potentially new equilibria.

Inspired by standard practice in work on (algorithmic) game theory, our treatment of the ad-
versarial retrieval setting as a game focuses on the notion of social welfare: the sum of utilities

2. A probability ranking principle using quantum probability principles was proposed to address inter-document
relations (Zuccon & Azzopardi, 2010).
3. In some cases, information about previous snapshots of the corpus might also be utilized (Elsas & Dumais, 2010).
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provided to users by rankings produced in response to their queries. Indeed, search engines should
opt to maximize the social welfare of their users. More specifically, we analyze the worst possible
social welfare attained in any equilibrium with respect to the best possible social welfare that can be
attained. This concept, a.k.a. price of anarchy (PoA)(Koutsoupias & Papadimitriou, 1999; Rough-
garden & Tardos, 2002), is an important tool for analyzing games. In our case, the PoA is a means
to contrasting different types of ranking functions in terms of the worst possible social welfare they
can lead to in a steady state of the game.

We build up our analysis by starting from the case of having documents that discuss a single
topic. We show that applying the PRP in this case, on a per-query basis, results in optimal social
welfare if publishers are assumed to have the same writing quality for all topics. Later, we explore
the more realistic scenario of publishers having differential writing qualities. We show that applying
the PRP in this setting is sub-optimal. As it turns out, the PRP is also sub-optimal in the case of
having multi-topic documents and publishers with equal writing qualities for all topics. Interestingly,
in several cases of our analysis, we show that introducing randomization into a ranking function can
sometimes lead to social welfare that transcends that of applying the PRP.

A major portion of our analysis of the games focuses on a setting where some m topics can be
queried — and in the multi-topic document setting, written about — and 2 publishers compete.*
We note that, indeed, in many realistic settings, two major publishers (or publishers’ networks)
compete over a set of topics. In a few cases in the analysis, we consider the case of 2 publishers and
2 topics, mainly as it is enough in these cases for proving the sub-optimality of the PRP.

We believe that the sub-optimality of the PRP, and more generally, the sub-optimality entailed
by the static view taken by current retrieval methods that are based on the PRP, have important
implications. For example, our theoretical findings imply that learning ranking functions by opti-
mizing rankings for a train set of queries and a static corpus, as is the current state-of-affairs (Liu,
2009), is a sub-optimal practice. That is, the learning should also account for post-retrieval effects
in terms of potential changes applied to documents in the corpus by incentivized document authors.

The task just mentioned, of devising ranking functions that optimize social welfare, is essentially
a mediator design challenge as we explain next. Mechanism design (Mas-Colell, Whinston, & Green,
1995) deals with the design of game rules such that when agents play a solution of the game (e.g.,
some equilibrium) the desired behavior will be implemented. Work in computer science under the
title of algorithmic mechanism design (Nisan & Ronen, 2001) had a special focus on dealing in
incentive-compatible manner with the tractable implementation of such mechanisms. An interesting
variation of mechanism design, titled mediator design, relates to situations in which rather than
designing games/interactions, the designer has only the power to reliably modify existing interactions
in order to lead participants into desired behaviors. Mediators can be viewed as entities that aim at
directing decision-makers’ behavior in a given game. In our setting, the mediator (i.e., the ranking
function) directs the behavior (changes to documents) of decision makers (publishers) by inducing
rankings. As noted above, our work establishes the motivation for, and importance of, a new
research task: designing mediators (ranking functions) that optimize social welfare for the ad hoc
retrieval setting.

The two main contributions of this paper are as follows®:

4. The notable exceptions are in (i) parts of the analysis for the most realistic setting of publishers with differential
writing qualities; and (ii) all the connections we make to congestion games (Rosenthal, 1973; Monderer & Shapley,
1996). In these cases, n publishers and m topics are assumed.

5. This paper extends our initial conference paper (Ben-Basat, Tennenholtz, & Kurland, 2015). The main additions
with respect to the conference paper are: (i) making connections to congestion games in Section 4.1.2, theorems
2, 6, and 10, and Lemma 1; (ii) providing a proof for the case of ¢ = 1/2 in Theorem 7 that was only proven for
¢ < 1/2 in the conference version; (iii) providing the proof for Theorem 8 which was Theorem 6 in the conference
version; (iv) Theorem 13 which improves the bound stated in Theorem 10 in the conference version from 1.7 to
1.683; in addition, in contrast to the conference version, a full proof is provided; (v) A proof of Theorem 14 for a
general m (which was Theorem 10 in the conference paper with a proof sketch for m = n = 2) with an improved
bound of 1.683 rather than 1.7; (vi) Theorem 15 which extends the Theorem 11 from the conference paper by
using general n rather than n = 2.
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e Presenting a novel game theoretic analysis of the adversarial ad hoc retrieval setting. The
analysis accounts for the incentives of document authors to have their documents ranked high
in response to queries.

e Showing that the standard practice of inducing a ranking based on the Probability Ranking
Principle — i.e., optimizing relevance ranking for a given query and static corpus — can be
sub-optimal in terms of the overall utility attained by users of the search engine in the face of
changes that the corpus goes through.

2. Related Work

There are two lines of work that pertain to ours which we discuss next: adversarial search and
mediator design.

2.1 Adversarial Search

The vast majority of published work on adversarial information retrieval has focused on spam classi-
fication (mainly content-based and link-based spam), and more generally, on estimating the quality
and/or authoritativeness of Web pages (e.g., see Fetterly, Manasse, & Najork, 2004; Gyongyi &
Garcia-Molina, 2005; Benczur, Csalogany, Sarlés, & Uher, 2005; Wu & Davison, 2005; Krishnan &
Raj, 2006; Cormack, 2007; Jones, Hawking, & Sankaranarayana, 2007, AIRWEB, 2009; Cormack,
Smucker, & Clarke, 2010; Bendersky et al., 2011, WIC, 2012). There has also been some recent work
on estimating for which queries content manipulation of documents is more likely (Raiber, Collins-
Thompson, & Kurland, 2013) and on estimating global term statistics in adversarial peer-to-peer
search systems (Richardson & Cox, 2014). Work on adversarial classification treats the classifier
and the data generator as two adversaries (Dalvi, Domingos, Mausam, Sanghai, & Verma, 2004;
El-Yaniv & Nisenson, 2010). A game theoretic approach was also used to optimize learning-to-rank
functions in a standard non-adversarial retrieval setting (Wang, Xing, Asif, & Ziebart, 2015).

In contrast to all this prior work, we present a game theoretic modeling of the adversarial search
(i.e., ad hoc retrieval) setting wherein publishers are incentivized to have their documents promoted
in rankings. Our analysis does not depend on the nature of actions employed by publishers, namely,
whether these are black hat (e.g., spamming), grey hat or white hat search engine optimization efforts
(Gyodngyi & Garcia-Molina, 2005). Furthermore, showing that the Probability Ranking Principle is
sub-optimal in adversarial settings is a novel contribution of the work presented here.

There has been some (none game theoretic) work on modeling the past versions of a Web page
— independently of those of other pages — so as to improve retrieval effectiveness (Elsas & Dumais,
2010). In contrast, we provide a game theoretic analysis of the effect (specifically, in a steady state)
of having multiple publishers change the content of their documents throughout time in response to
multiple queries.

There has recently been much interest in studying the dynamic aspects of interactive retrieval
where the user has on-going interaction with the search system through which the queries and
ranking function might change (e.g., see Fuhr, 2008; Sloan & Wang, 2012; Zhang & Zhai, 2015;
Yang et al., 2016). Changes of clickthrough patterns have also been explored (Sloan & Wang, 2012).
In contrast to this line of work, we focus on the dynamics of documents in the corpus as a result of
induced rankings.

Studying and predicting the dynamics of the Web corpus, specifically, for improving crawling
policies and personalizing content delivery, was the focus of some studies (Radinsky & Bennett,
2013; Santos, Pasini, & Freire, 2016). The focus of our work is very different: studying the dynamics
with respect to the “ranking competition” between publishers of documents.

There is recent work on devising relevance-based dueling strategies for search engines (Izsak,
Raiber, Kurland, & Tennenholtz, 2014). Specifically, two search engines compete with each other
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assuming static publishers and documents. In contrast to our work, analysis of game theoretic
aspects (e.g., equilibrium and social welfare) was not presented. Furthermore, our focus is on the
competition between dynamic publishers (and documents) given that some search engine is used.

In work (Ben-Basat & Kravi, 2016) that follows the initial version of this paper (Ben-Basat et al.,
2015), the merits of non-deterministic ranking functions similar in spirit to those we theoretically
advocate here, were demonstrated using a simulation of a ranking competition between publishers
who stuff query terms in their documents (Ben-Basat & Kravi, 2016). No game theoretical analysis
as that we present here was performed.

Our focus in this paper is on analyzing the content dynamics of a corpus driven by incentivized
publishers. Addressing other types of dynamics — e.g., hyperlink dynamics that results from the
incentive to improve PageRank scores (cf. Hopcroft & Sheldon, 2008) — is left for future work.

2.2 Mediators

As noted above, in the game setting we address in this paper, the ranking function plays the role of
a mediator in the retrieval setting.

In his seminal work, Aumann (Aumann, 1974) presented a form of mediation called Correlated
Equilibrium (see also Ashlagi, Monderer, & Tennenholtz, 2008). In this setting, a mediator is allowed
to send signals to each player. The signal is designed to help the players achieve higher payoffs.

Early work on social laws for artificial agent societies (Shoham & Tennenholtz, 1995) deals with
mediators that can constrain participants’ behavior.

Monderer and Tennenholtz (2004) address mediators who can promise positive payments. A
different type of mediator is that which is allowed to change the players’ payoffs (Monderer &
Tennenholtz, 2004). The goal of the mediator is then to “force” players into playing some desired
subset of their potential strategies with minimal interference with the payoff function.

Additional work on mediation includes mediation with incomplete information (Ashlagi, Mon-
derer, & Tennenholtz, 2009), where players may only have partial knowledge about the world; strong
mediated-equilibria (Monderer & Tennenholtz, 2006) where no set of players has incentive to deviate
from the equilibrium; and, routing games (Rozenfeld & Tennenholtz, 2007).

The type of mediator we consider here, the search engine’s ranking function, is different than
those described above. For example, the mediator only affects payoffs by the virtue of the ranking
it induces. Furthermore, the mediator in our case does not send explicit signals to the players.
The only information the players are provided with is the query distribution (over queries) used in
the search engine. Indeed, for some commercial search engines, some information about the most
frequent queries is availableS.

There has been game-theoretic work on addressing ambiguous queries, which target a specific
result, using a diversified set of retrieved results (Eliaz & Spiegler, 2016). The goal was to devise
a ranking mechanism (mediator) that maximizes social welfare given that the user uses random
sequential search to traverse the set of retrieved results. In contrast to our work, an adversarial
retrieval setting where incentivized publishers change their documents so as to have them ranked high
was not explored. Furthermore, the Probability Ranking Principle and the novel non-deterministic
ranking approaches we propose, as well as the various search settings we explore, were not studied
in this work (Eliaz & Spiegler, 2016). We note that addressing ambiguous queries and diversifying
search results is outside the scope of this paper.

Balancing relevance and monetization criteria (specifically, cost per click for advertisements), by
a search engine that plays the role of a mediator, when creating search-results sets in response to
queries was studied by Eliaz and Spiegler (2011). In contrast, we assume a fixed ranking function
per search setting, and our analysis is based on coupling relevance and monetization. Furthermore,
the adversarial search settings we explore, which rise from different assumptions about publishers’

6. https://www.google.com/trends/
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strategies, were not addressed by Eliaz and Spiegler (2011), nor were the ranking mechanisms we
study (i.e., the Probability Ranking Principle and the novel non-deterministic ranking functions).

3. Preliminaries

Let [n] denote the set {1,2,...,n}, and let A(S) denote the set of all probability distributions defined
over a set S.

Given a distribution d € A(S), we use d(i) to denote the probability of an event ¢ € S, and
SUP (d) denotes the set of all elements ¢ € S for which d(i) > 0.

3.1 Game Theory

We start with a standard definition of a game.

Definition 1 An n-player game is a tuple G = ({Si}ie[n] ’{Ui}ie[n])' For each player i € [n], S;
is the set of actions of the player. The set S = S1 X Sy X -+- X .S, is called the set of pure strategy
profiles. For each i € [n], U; : S — R is the utility function of player i.

In a game, each player tries to maximize the (expected) value of his utility function. Note that
the utility of a player depends on actions taken by all players, not only his own. The case of a
two-player games can be represented by a bimatrix — a matrix in which each cell contains a 2-tuple:
the first value is the payoff for the first player, and the second value is the payoff for the second
player. Each row in the matrix represents an action of the first player, and each column represents
an action of the second player; i.e., the matrix has |.S1| rows and |S2| columns. For example, consider
the payoff matrix

(5,2) | (0,4)
(3,6) | (1,1) |

According to the matrix, if the players chose actions 2 and 1 respectively, the first (row) player
payoff will be 3, while the second (column) player payoff will be 6. In a game, each player may
choose an action randomly:

Definition 2 A mixed strategy for player i is a distribution s; € A(S;).

Using this definition, we extend the notion of a strategy profile so that AS = A(S;) x ... x A(S,)
is the set of mixed strategy profiles.

We assume that each player i chooses his action according to A(S;) independently of the actions
selected by the other players. This allows a straight-forward generalization of the player’s utility
to the expected payoff over the joint distribution. That is, let s = (s1,...,8,) € AS be a mixed

strategy profile, then
Ui(s) = > (Ui(ah...,an)Hsi(ai)).
)eS

(a,...,an =1

We denote AS_; £ A(S1) ... x A(S;_1) X A(Si41) X ... x A(S,) — the strategy profiles of everyone
but i, and use s_; = (S1,...,8i-1, Si+1,---,5n) € AS_; to denote the strategies of the other players.

A useful notion is the concept of best response. This is the set of actions a player may take to
maximize his utility given the actions played by all other players:

Definition 3 Given a strategy profile s_;, the best response of player i is defined as
BR;(s_;) £ argmax, ¢ Ui(a;,5—;).

Finally, this allows defining a “stable” state of a game: a strategy profile for which no player has an
incentive to deviate, i.e., change his strategy. This concept is often referred to as the solution of a
game.
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Football | Opera
Football | (2,1) (0,0)
Opera (0,0) (1,2)

Table 1: Battle of the Sexes’ payoff matrix.

Definition 4 A mized strategy profile s = (s1,...,8,) € AS is a (mized) Nash equilibrium, if
for every player i € [n] : SUP(s;) C BR;(s—;). Equivalently, s is an equilibrium if Vi € [n],Va) €
Si 1 Ui(al, s—;) < Ui(si,s—i). If s is a pure strategy profile, the equilibrium is called pure.

For example, consider the two-player game known as “Battle of the Sexes”, where a couple has
agreed to go on a date this evening, but forgot to agree on a venue. The husband prefers going to a
football match, while the wife wants to see the opera, and they cannot communicate. Both would
prefer meeting at any place rather than not to meet at all. The game payoffs are given in Table 1.
The game has two pure equilibria: jointly watching the match or attending the opera together. This
game also has a mixed Nash equilibrium, where the husband goes to the match with probability 2/3
while the wife attends the opera with the same probability. Note that if each were to pick a venue
uniformly, they would have met with a higher probability. However, the different preferences of the
two incentivize each to try his/hers place of choice with a higher probability. A fundamental result
in game theory is Nash Theorem:

Theorem 1 (Nash, 1950) Every game with a finite number of players having finite action sets has
a mized strategies equilibrium.

A common metric for measuring the “quality” of a given mixed strategy profile is called social
welfare. The social welfare is defined as the sum of (expected) utilities received by the players
playing it; that is, for s € AS we define SW(s) £ 3,1, Ui(s)-

3.2 Price of Anarchy

Given a game, an interesting question is “how inefficient” the system could get in a stable state,
due to the selfish behavior of the players. Specifically, an equilibrium of the game is compared with
an idealized scenario where all players selflessly collaborate to maximize the profit of the group
which is measured by social welfare. A popular measure of this inefficiency is called the Price of
Anarchy (PoA)(Koutsoupias & Papadimitriou, 1999; Roughgarden & Tardos, 2002). Formally, the
price of anarchy is the ratio between the sum of utilities achieved by an optimal strategy profile (i.e.,
OPT = maxseas SW(s)), and the social welfare of the worst equilibrium, i.e., the one with the
lowest social welfare. Going back to the example from Table 1, when both are going together to either
the opera or the football match, we have an optimal social welfare of 3, while the mixed equilibrium
only provides a social welfare of 4/3. Thus, the price of anarchy for the game is % = 2.25.

3.3 Safety Level Strategies

In a Nash equilibrium, each player is assumed to be playing the equilibrium strategy as no player has
an incentive to deviate. However, the utility for a player might be affected if other players choose
not to follow the equilibrium. That is, if we cannot assume that players are rational in the sense that
each tries to maximize his payoff, playing the equilibrium strategy can lead to sub-optimal results.
Intuitively, a Safety Level Strategy is designed to guarantee a payoff to the player, regardless of
the actions taken by others. Formally, given a game G = <{Si}i€[n] 7{Ui}i6[n])’ the Safety Level
Strategy of player i is defined as:

SLSi(G) = argmax, ca(s,) s,,-énAiRg,,.) Ui (sis5-3) -
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An important observation is that the utility of a player playing in an equilibrium is always at
least as large as the payoff he may guarantee playing the Safety Level Strategy, as the equilibrium
strategy assumes all players follow it, while the Safety Level Strategy does not assume anything
about the other players.

4. Adversarial Ad Hoc Retrieval

As already noted, in adversarial retrieval settings such as the Web, the goal of many owners of
documents, henceforth referred to as publishers, is to have their documents ranked as high as possible
in response to queries of interest. Specifically, a ranking induced for a query by a search engine might
incentivize publishers of documents that are not highly ranked to change their documents for future
rankings. Naturally, this is an on-going process.

We model the dynamics just mentioned as a game. The publishers are players whose actions are
document production; i.e., a publisher decides which document to produce at any point in time. The
search engine plays the role of a mediator. The choice of a ranking function affects the publishers’
utilities by the virtue of the induced rankings.

We make the assumption that publishers’ utilities and users’ utilities are aligned. That is, the
payoff a publisher gets for a document with respect to a user query reflects the utility the user
attains from reading the document in response to the query. In other words, the premise is that
user satisfaction will lead to publisher satisfaction. In that respect, the social welfare of publishers
(as players) attained in a game is considered to be the social welfare of the search engine’s users.
Analysis of more complicated situations wherein the publishers’ and users’ utilities are not aligned
is left for future work.

Our goal here is to study the optimality, or lack thereof, of ranking functions that obey the
Probability Ranking Principle (PRP) in adversarial retrieval setting; that is, functions that rank
documents in response to a query by the relevance (probability) of the documents. To that end, we
describe games that are defined by the choice of the ranking function and the assumptions about the
type of documents the publishers can produce. We assume that in each game the ranking function
we want to analyze is fized. Accounting for changes of the ranking function throughout the game
is outside the scope of this paper.

To analyze a ranking function, we examine the equilibria of the game it entails. Specifically,
we focus on the price of anarchy of the game (PoA; see Section 3.2), as is common in work on
algorithmic game theory. Indeed, this practice allows to reason about the worst case steady state of
the game (equilibrium), in terms of the social welfare attained, given the selfish behavior of players
— publishers in our case.

4.1 Single-topic Documents

Here and after, we assume that each query is about a single topic. We use the term “topic” for the
mere convenience of discussing the connection (or more exactly the “relevance match”) between a
query and a document. We assume that a relevance event happens for a pair of a document and
query if and only if the two discuss the same topic. We do not engage in estimating relevance,
but rather assume that the fact of whether a relevance event happened is known. We examine the
social welfare that results from applying different ranking paradigms that use this knowledge. In
that respect, a more strict (and a somewhat less realistic) interpretation of a “topic” is information
need. That is, assuming a universe of information needs, the premise is that the query is about a
single (uniquely defined) information need. A relevance event for a document happens in that case
if it includes information satisfying the information need.

We start our analysis in this section with a basic model where every document is also assumed
to be about a single topic. (In the more strict interpretation of “topics” mentioned above, each
document can satisfy a single information need.) The model assumes, in addition, that all publishers
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have equal writing quality for all topics and that each publisher may write on a topic of his choice.
We note that in many practical cases, publishers will not change their documents so as to discuss
completely different topics, but will rather fine tune — via search engine optimization (SEO) —
their pages for queries of interest. However, considering topics in a more refined way, specifically, as
specific aspects of more general topics, such changes actually do happen quite often. For example,
a publisher describing a product in her document might decide to change the document content
to discuss a completely different aspect of the product with the goal being attracting currently
trending queries. In the strict view of topics described above, the publisher essentially changed the
information need that the document can satisfy.

We show that in the single-topic documents model just described, the Probability Ranking Prin-
ciple (PRP) is optimal; i.e., using a ranking function that obeys the PRP results in an optimal price
of anarchy. In sections 4.2 and 4.3 we extend this model by allowing multi-topic documents, and
differential writing qualities, respectively, and show that the PRP is no longer optimal in these cases.
We note that assuming that a publisher has different writing qualities for topics is one way to address
the standard SEO process that documents go through. That is — the more distant the document
is from the best-quality document the publisher can, and intended to, produce (regardless of SEO
considerations) — the higher the likelihood is that the quality is lower. A case in point, excessive
SEO attempts (such as keyword stuffing) often hurt the quality of documents and consequently the
utility that can be attained from them.

4.1.1 DEFINITIONS

A Publishers Game PG = (n,m,D;R) is an n publishers game over m topics. Each publisher
selects a topic to write on; i.e., the possible actions are topics. In addition, queries are posted, each
of which on a specific topic, according to a public query distribution D € A([m]). Throughout
the paper, we assume without loss of generality that D(1) > D(2) > ... > D(m). That is, the first
topic is always the most frequently queried, then the second, etc.

For the sake of simplifying the analysis, we assume that the user utility with respect to his query
is determined solely based on the relevance of the first ranked document. While in practice users
examine also documents in lower ranks, it is a well known fact that in the Web setting users pay
most of their attention to the most highly ranked documents (Joachims et al., 2005). In fact, users
often prefer to reformulate their queries rather than spend additional time examining lower ranked
documents (Liu & Wei, 2016). Furthermore, it was shown that the precision at rank 1 (i.e., 0 or 1) is
highly correlated (with Pearson correlation above 0.5) with average precision at cutoff 1000, which is
a standard measure for quantifying the effectiveness of a retrieved list (Butman et al., 2013). Thus,
we assume that the utility the user attains from the top-most document is highly correlated with
the utility the user will attain by examining additional documents further down the ranked list.

Given a query and the set of topics selected by the publishers, the Ranking Function R : [m] x
[m]" — A([n]), selects a probability distribution over the documents (i.e., over the players) using
which the documents (players) will be ranked; specifically, the probability assigned to a document
corresponds to the probability that it will be ranked first. We note that this definition is different than
that of standard ranking functions in two respects. First, it does not specify how to rank documents
for ranks 2 and below. Second, the ranking function is allowed to be probabilistic, randomizing over
the set of documents in the corpus. In contrast, ranking functions used in the information retrieval
literature are deterministic. While at first glance randomization may not seem to provide additional
value, we show that it could actually result in an improved social welfare even if it hurts retrieval
effectiveness for a specific query. We assume that ranking functions are oblivious to the players’
identity and thus if 4,4" € [n] chose to write about the same topic, they have an equal probability of
being ranked first for that query (i.e., R;(s) = R/ (s)), regardless of other the players actions.

As an example of the notation used for ranking functions, consider R(1,(1,1,2)) = (0.4,0.4,0.2).
Given a query on the first topic, if players 1 and 2 wrote on topic 1, and player 3 created a document

1135



BEN BAsAT, TENNENHOLTZ, & KURLAND

Ll 1 ‘ 2 \ \ m |
BECEDINEE) (D(1), D(m))
2 | (o@.p) | (P2.5) (D(2), D(m))
m || (D(m),D(1)) | (D(m),D(2)) (@ D<2m>>

Table 2: Payoff matrix for the game (2, m, D; Rprp)

on topic 2, then each of players 1 and 2 will be ranked first with probability 0.4, while player 3 will
be ranked first with probability 0.2. We use R; : [m] x [m]™ — [0,1] to denote the probability
assigned to player ¢ for the given input; in our example, R5(1,(1,1,2)) = 0.2.

We define the payoff for publisher ¢ as 1 for queries he is ranked first on, and 0 for all other queries.
His expected payoff is then U;(a;,a—;) = D(a;) - Ri(a;, a—;); i.e., the probability that a query on
his selected topic arrives times the probability he will be ranked first. We define the Probability
Ranking Principle ranking, PRP ranking in short, denoted Rpgp, to be the function which always
ranks first the document most relevant to a query. Indeed, the PRP (Robertson, 1977) states that
documents should be ranked by their relevance probabilities, and we care here about the highest
ranked document. In this model, the PRP translates to choosing uniformly a document written on
the query topic for the first rank. For example, for the two publishers game (2, m,D; Rprp), where
the PRP serves for ranking, the payoffs can be expressed by the matrix in Table 2.

4.1.2 CONNECTION TO CONGESTION GAMES

We show a connection to the extensively studied class of congestion games (Rosenthal, 1973; Mon-
derer & Shapley, 1996), and specifically to singleton games (Ieong et al., 2005). As congestion games
of this form are known to allow relatively efficient computation of an equilibrium, as well as rela-
tively fast convergence to an equilibrium, showing a reduction to such games imply that these are
applicable here too. For self containment, we provide the definition of a singleton congestion game.

Definition 5 Let R be a set of resources and let n € N. Assume that each player i € [n] has an
action set S; C R and that each resource r € R has an associated profit function p, : [n] — R. A
Singleton Congestion Game SCG = (n, R, {Si}ic[n); {Pr}rer) s a n-players game where each
selects a single resource from R. Given a (pure) strategy profile a, the payoff function for player i
depends only on the resource and the number of players that chose the same resource. Specifically,
the utility is defined as

Ui(a) £ po, (| {7 € 0] | a5 = a;}|) -

Next, we prove that a Publishers Game is in fact a Singleton Congestion Game.

Theorem 2 For any n,m € NT D € A(m) the Publishers Game PG = (n,m,D; Rprp) is a
Singleton Congestion Game.

Proof. Let R =[m], Vi € [n] : S; = [m], and ¥j € [m],a € [m]l" : p;(a) = % By the
definition of Rprp, if a player i wrote about topic j, it will be ranked first for queries about j with
probability (1/#7), where #j is the number of players that wrote about topic j. This means that for

a given strateqy profile a, her payoff is indeed U;(a) = {16[2(% ]
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4.1.3 PRICE OF ANARCHY

We focus on two-player games, where a couple of rival publishers compete for the same incoming
queries flow, each trying to maximize his payoff by being ranked first. Our goal in this section
is showing that in this basic model, the PRP remains optimal. We start with a theorem showing
that the PRP ranking yields a game in which every equilibrium is at most 1.5 times worse than the
optimal scenario in terms of social welfare. The optimal scenario is having each of the two publishers
write about a different topic among the two most queried topics.

Theorem 3 Let D € A([m]) be a query distribution and let PG = (2,m,D; Rprp) be a two player
Publishers Game, then the price of anarchy of PG is at most 1.5.

The proof, presented in Appendix A, is based on analysis of two cases: when publishers write
deterministically on a single topic, and when they choose to randomize over several topics. We show
that in any case, the worst equilibrium is reached when both publishers choose a topic only from
the two most frequently queried topics.

We complement Theorem 3 by proving that no ranking function is able to achieve price of anarchy
smaller than 1.5, for any query distribution. Together, the two theorems show that the PRP is
optimal in the case where each document (and query) is about a single topic, and all publishers have
the same writing quality for all topics. As noted above, optimality refers to the price of anarchy
unless otherwise noted.

Theorem 4 For any ranking function R, there exists a distribution D € A([m]), such that the
Publishers Game PG = (2,m, D; R) has a price of anarchy of at least 1.5.

Intuitively, we show that for the query distribution in which the first topic is queried two-thirds
of the time, while the second is queried otherwise, R cannot decrease the price of anarchy below 1.5.
The full proof is in Appendix B.

For the case of m = 2 topics, we strengthen the result of Theorem 4 by showing that for any
distribution, one cannot improve the social welfare obtained by Rprp using a different ranking
function.

Theorem 5 For any distribution D € A([2]) and ranking function R, the social welfare of (2,2,D; R)
is at most the social welfare of (2,2,D; Rprp)-

The proof of the theorem is provided in Appendix C. Thus, we get that in the two topics setting, the
PRP ranking is optimal in a stronger sense than that considered above (i.e., price of anarchy): there
exists mo query distribution for which an alternative function could achieve higher social welfare
than that attained by the PRP.

While we showed that the PRP is optimal in this model, it is not the case in the models consid-
ered next. Section 4.2 discusses a setting in which publishers may produce multi-topic documents.
Section 4.3 presents a model which accounts for publishers with differential writing qualities.

4.2 Multi-topic Documents

We next discuss an extension of the Publishers Game that allows publishers to compose documents
about multiple topics. Formally, a Multiple Topics Publishers Game MTPG = (n,m,c¢,D; R)
is similar to Publishers Game, except that publishers may now choose an action from [m] U ([”21]);
i.e., they can either write a document on a single topic or on two topics. Accordingly, a ranking

2
assume that a multiple topics document has equal proportions of the two topics. When a publisher
writes on two topics, an additional parameter, ¢ € [0,1], is the payoff he receives when ranked first
on either of these topics. We note that (1 — ¢) can be interpreted as the amount of effort a user

[n]
function R : [m] x ([m] u ([m])) — A([n]) is generalized to consider multi-topic documents. We
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needs to put into distilling the topic of her interest from the two-topic document. The higher the
effort, the lower the utility the user — and therefore the publisher — attain. (Recall that we assume
that the publisher and user utilities are aligned.)

We next have to define what a ranking that obeys the PRP is. Recalling that the PRP states that
documents should be ranked according to their probability of being relevant, we use the following
definition. Assuming that documents are of equal length, we assume that the PRP amounts to
determining relevance level (grade), or probability of relevance, based on the prevalence of relevance
information in the document. This definition was also applied in work on focused retrieval (Geva,
Kamps, & Schenkel, 2012) where the extent a document was relevant to a query was based on the
prevalence of relevant information in the document. Specifically, a document dedicated entirely to
the query topic is assumed to be more relevant than any document that discusses two topics, given
that all documents are of the same length. For two documents that discuss two topics, the one
which discusses the query topic is assumed to be more relevant than the one which does not; if both
documents discuss the query topic, one of the two is randomly selected to be ranked first.

It is important to note that the original PRP definition, and accordingly that which we apply
here, define only the ranking of documents and not a utility function. It was originally shown that
if utility is defined solely based on relevance, and that the relevance of one document is independent
of others, and that all users have the same utility function, then the PRP results in optimal utility
(Robertson, 1977). Here we do not alter the PRP definition. Rather we define a relevance grade
based on the amount of relevant information in the document, and independently introduce a utility
definition that accounts for the different potential levels of effort required to distill information
about one topic out of the two a document discusses. Thus, we allow for a finer connection between
relevance and utility in this setting. Conceptually, a similar practice was also used originally to
demonstrate the sub-optimality of the PRP when different users have different utility functions;
specifically, the functions differed in the way they depended on relevance (Robertson, 1977).

Next, we show that for any positive constant ¢ € (0,1) \ {0.5}, the Multiple Topics Publishers
Game under the PRP ranking is not a congestion game. This result means that realistic variants
of the games originating from information retrieval, which one may view as similar in spirit to
congestion games popular in the computer science literature (where topics are resources, and one’s
payoff is proportional to the number of people selecting his resource), go beyond the scope of such
games. The proof of the next theorem appears in Appendix D.

Theorem 6 Let n,m € NT, ¢ € (0,1)\ {0.5}, and D € A([m]), then MTPG = (n,m,c,D; Rprp)
s not a congestion game.

We focus on the special case of two documents and two publishers, showing that even in this
restricted scenario, the PRP is not always optimal. We start by showing that if the multi-topic
document payoff ¢ is small, the PRP ranking remains optimal.

Theorem 7 Let ¢ € [0,1/2]. For any distribution D € A([m]), the Multiple Topics Publishers
Game MTPG = (2,m,¢,D; Rprp) achieves a price of anarchy of at most 1.5.

The idea behind the proof, presented in Appendix E, is showing that when multi-topic documents
provide just a small benefit, the publishers will never write such documents; in this case, we can use
Theorem 3 for the price of anarchy bound.

The next theorem shows that for small ¢ values, the PRP is indeed optimal as any ranking
function will incur a price of anarchy of 1.5 for some query distribution.

Theorem 8 Let ¢ € [0,1/3]. There exists a distribution D € A([m]), such that for any ranking
function R, the Multiple Topics Publishers Game MTPG = (2,m,c,D;R) has a price of anarchy
of at least 1.5.

Similarly to Theorem 4, we consider a query distribution where the first topic is queried two-thirds
of the time, and otherwise the second topic is queried. In the proof, which appears in Appendix F,
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we show that for this distribution, no ranking function could reduce the price of anarchy when c is
small.

Next, when c is sufficiently large, we show an example in which the anarchy entailed by using
the PRP ranking could be completely avoided by using an alternative ranking function which does
not adhere to the PRP; that is, a social welfare that approaches the optimal can be attained.

Example 1 Consider the distribution D(1) = 2/3,D(2) = 1/3. For any ¢, the price of anarchy of
MTPGprp = (2,2,¢,D; Rprp) is 1.5, while there exists a ranking function, Ryrop, such that the
price of anarchy of MT PG b = (2,2, ¢, D; Rprop) could be arbitrarily close to 1 as ¢ — 1.

For the example, we propose a non-deterministic, probabilistic, ranking function” Ryrop. The func-
tion randomizes the relative ranking of a multi-topic document and a pure document written on
the first topic, whenever a query on the first topic is posted. The complete proof is provided in
Appendix G.

We conclude this section by showing a large family of games in which the PRP is not optimal, and
propose a probabilistic (randomized) ranking function instead. This finding implies that introducing
randomness to the ranking of documents may result in a more content enriched corpus in the long
run, by providing incentives for publishers to diversify the topics they write about.

Theorem 9 Let ¢ € (1/2,1] and p € [2/3, cicl). Consider the distribution D(1) = p,D(2) =1 — p.
There exists a ranking function Ryrop, such that the price of anarchy of (2,2,¢,D; Rprp) is strictly
larger than that of (2,2, ¢, D; Rprob).

The core idea underlying the proof of the theorem, which can be found in Appendix H, is to carefully
construct a probabilistic ranking function which occasionally ranks a multi-topic document higher
than a document written entirely on the query topic.

4.3 Publishers with Differential Writing Qualities

Heretofore, we assumed that every publisher can write about every topic with the same quality. We
now turn to analyze a setting wherein this is not the case. Specifically, we explore an extension of
the Publishers Game to a setting where publishers write on a single topic, but have different writing
qualities. We assume that the writing quality of a publisher per topic represents the expertise and
knowledge the publisher has about this topic. Assuming that the writing quality of a publisher per
topic can be set by the publisher, e.g., by having a cost incurred by reaching a desired quality level,
results in an interesting different setting than that we explore here, and we leave its exploration for
future work.

Formally, a Different Qualities Publishers Game DQPG = (n,m,Q;R) is similar to the
Publishers Game, except that publishers now have individual payoff functions representing the utility
of the document they create for a queried topic. This setting amounts to assuming, for example, that
the utility (for the user, and consequently for the publisher, per our working assumption) attained
from the same document produced by two different publishers is different and depends on their
writing quality for the topic. Indeed, the less the publisher is authoritative about the topic, the
more effort the user will have to put into verifying the content (e.g., by consulting other sources of
information), thereby decreasing her utility. Along these lines, we essentially assume that the more
distant a document is from the original “genuine” document the publisher is authoritative to write,
the higher the likelihood of the document to be of lower quality. This assumption corresponds to
the fact that excessive SEO attempts can hurt the quality of a document (e.g., excessive keyword
stuffing), and therefore decrease the utility attained from it.

7. As explained in Section 4.1. By probabilistic ranking function we mean a non-deterministic ranking function that
applies randomization. This type of a function should be differentiated from probabilistic retrieval methods that
are deterministic and which rank documents by relevance probabilities (Sparck Jones et al., 2000).
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The game has a Quality Matrix parameter, Q € [0,1]"*I™ where Q;; is the payoff for
publisher ¢ if he is ranked first on topic j. Note that the query distribution parameter has been
omitted as we may normalize the Quality Matrix to factor the topic frequencies. For example, if the
first topic is queried 2/3 of the time, and otherwise the second topic is queried, then we multiply
the first column of Q by 2/3 and the second column by 1/3. In this setting, we assume that in the
PRP ranking, Rprp, the highest quality document written on the queried topic is ranked first. In
case multiple documents have the same quality, it uniformly selects a top-quality document. That
is, originally, the PRP was shown to optimize utility by implicitly assuming equal writing qualities
of publishers; thus, relevance amounted to utility for a given query. Here, we stick to the original
goal of the PRP, optimizing utility, and account for the fact that relevance is not necessarily coupled
with utility.

Similarly to the Multiple Topics Publishers Game, we show that the Different Qualities Publishers
Game is not a congestion game. We start by examining two-player games; the complete proof of the
lemma appears in Appendix I.

Lemma 1 Let Q € [0,1)*" whose entries are positive and distinct, then DQPG = (2, m,
Q; Rprp) is not a congestion game.

Next, we show that this argument generalizes to any number of players. For simplicity, we show
the proof for m > 3, although the result holds for two-topic games as well.

Theorem 10 Let Q € [0, 11X whose entries are positive and distinct, then DQPG = (n,m,
Q; Rprp) is not a congestion game.

Proof. Let i,j € [n] be the two players with the highest writing quality on topic 1, and assume
without loss of generality that Q; 1 > Q; 1. By considering action profile in which all of the remaining
players write about the third topic (i.e., a_;; = (3,3,...,3)), we get the same utility quantities as
in the above lemma. This means that the game is not a congestion game for any number of players.
O

We continue with a tight bound for the price of anarchy achieved by the PRP ranking.

Theorem 11 Let Q € [0, 1}[”]X[m] be a Quality Matriz such that no two players have the same
writing quality on the same topic and no player has equal writing quality on two different topics.
Then the Different Qualities Publishers Game DQPG = (n,m, Q; Rprp) achieves a price of anarchy
of at most 2.

The essence of the proof, provided in Appendix J, is reducing the problem to finding a matching in
the bipartite graph which has the publishers on one partite and the topics on the other. We show
that the game has a unique equilibrium that corresponds to a matching which may be generated by
the greedy algorithm, and that the approximation ratio of the algorithm provides a bound on the
price of anarchy.

Complementing the theorem, we show that the analysis for Rpgrp is tight.

Theorem 12 For any € > 0 and n,m > 2, there exists a Quality Matriz Q° € [0, 1]["]X[m] whose
entries are positive and distinct, such that the price of anarchy of the Different Qualities Publishers
Game (n,m, Q% Rprp) is 2 — €.

The result is obtained for the simple case where one publisher has writing quality for multiple topics,
while another publisher can write mainly on a specific topic; the rest of the players can only produce
low quality documents, regardless of the topic they choose. If the first player has even a slight
writing quality advantage over the second on that specific topic, he may prefer writing about it,
and no publisher would satisfy the information need for the remaining topics. The complete proof
is found in Appendix K.

It is important to note that if a ranking function could act arbitrarily, a search engine could abuse
this model to force the optimal strategy, which is the maximum weight matching of the complete
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bipartite graph over [n] U [m], where the weight of an edge (¢,7) is Q; ;. For example, consider the
ranking function which given a query on topic j, ranks first the publisher ¢, if (i, ) is a part of the
maximum weight matching, and ¢ wrote a document on topic j. Otherwise, it places a completely
irrelevant document at the top position. In this case, every publisher realizes that the only way users
with information need relevant to his page reach his document is by cooperation with the engine,
writing on the topic assigned to him in the matching.

In order to avoid ranking functions which dictate for each player the topic to write on, we
restrict the discussion to Fair Ranking Functions. Intuitively, a Fair Ranking Function is a
function which given a query, assigns first-rank probabilities (i.e., probability to be ranked first) to
documents written on the topic, without considering the writing qualities of the publishers on other
topics. Formally, a Fair Ranking Function is a set of functions R = {R* : [0, 1] — A([k])}repn,
such that given a query on a topic that k publishers wrote about, RF is applied on the qualities
of these documents to determine the ranking, and the ranker is not allowed to consider the writing
qualities of publishers on topics they did not write on.

Theorem 12 shows that for any values of n,m (i.e., number of publishers and number of topics,
respectively) the price of anarchy of the PRP is 2. We complement this by showing that for the
special case of two-player games, Rpgrp is not optimal, even when compared only with Fair Ranking
Functions.

Theorem 13 There exists a Fair Ranking Function Ry,;, such that for any Quality Matriz Q €
[0, 1] the Different Qualities Publishers Game DQPG = (2,2, Q; Run;) achieves a price of
anarchy of at most 1.683.

The proof, which appears in Appendix L, considers a probabilistic ranking function R,,;. The
function makes a fair coin flip to select the top ranked document, whenever the difference in quality
of given documents is “small enough”. We show that this mechanism could improve the effectiveness
of the retrieval, in means of price of anarchy. Next, we discuss the properties of a safety-level strategy
profiles in this game.

Lemma 2 There exists a Fair Ranking Function Ry.;, such that for any Quality Matrix Q €
[0, 1] the social welfare of every safety-level strategy profile in DQPG = (2,2, Q; Runi) is
1

at least 1555 times the social welfare of any strategy profile.

The proof the lemma, given in Appendix M, is done by an extensive case analysis over the possible
supports of the players’ strategies. Next, we use the lemma for generalizing Theorem 13 to the more
general m-topics game.

Theorem 14 For any m > 2, there exists a Fair Ranking Function R,;, such that for any Quality
Matriz Q € [0,1]2%[™] the Different Qualities Publishers Game DQPG = (2,m, Q; Run;) achieves
a price of anarchy of at most 1.683.

The proof, appearing in Appendix N, uses Lemma 2 for a modified version of the game in which
players may only write about 2 topics, the ones which provide the optimal social welfare. It then
argues that every player in only do better in the original game, hence proving the theorem.

Next, we show a lower bound on the price of anarchy of any Fair Ranking Function.

Theorem 15 For any n,m > 2, there exists a quality matriz Q € [0, 1][”]X[m] such that for every
Fair Ranking Function R, the price of anarchy of the Different Qualities Publishers Game DQPG =
(n,m, Q;R) is at least 4/3.

The proof, deferred to Appendix N, shows that if two players are indistinguishable, no Fair Ranking
Function can achieve a price of anarchy lower than 4/3. However, in reality, it might be unlikely
that two publishers have the same writing quality. For this, we say that Q € [0, 1][”]X[m] is a
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Distinguishable Quality Matrix if for every topic, all of the writing qualities of the publishers are
distinct. We now show that for 2 players, a non-trivial lower bound exists even when considering
only distinguishable quality matrices.

Theorem 16 For any Fair Ranking Function R and m > 2, there exists a Distinguishable Quality
Matriz Q € [0, 1][2]X[m], such that the price of anarchy of the Different Qualities Publishers Game
DQPG = (2,m,Q;R) is at least 1.5.

In Appendix P, we present a proof which constructs two games with different quality matrices. We
show that any ranking function achieves social welfare which is at most two thirds of the optimum,
at least for one of the games.

5. Conclusions and Future Work

We presented a novel game theoretic analysis of the ad hoc document retrieval task in adversarial
settings. The analysis accounts for the incentives of authors to have their documents ranked high in
response to queries. Thus, the analysis provides formal grounds for modeling the dynamic nature of
the adversarial retrieval setting that results from authors consistently changing their documents so
as to promote them in rankings. We performed the analysis for different types of documents (namely,
single topic versus multi topic) and by using different assumptions about the writing qualities of
authors. One of our most important findings is that the Probability Ranking Principle (PRP), which
is the theoretical foundation of most ad hoc retrieval methods, can be sub-optimal in the adversarial
setting. Specifically, we showed that in some cases, introducing randomization into the document
ranking function can result in user utility higher than that attained by applying the PRP.

For future work we plan to devise additional non-deterministic ranking functions that can improve
social welfare in the games we presented. Empirical study of such functions is also an important
future venue.

Additional future venue which we intend to explore, as mentioned above, is studying a setting
where publishers have explicit costs of changing their documents (e.g., as a function of the extent
of change). One of the goals of these changes can be improving the quality of a document for
topics of interest.
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Appendix A. Proof of Theorem 3
We here prove the following:

Theorem Let D € A([m]) be a query distribution and let PG = (2,m,D; Rprp) be a two player
Publishers Game, then the price of anarchy of PG is at most 1.5.

Proof. The optimal scenario we compare to, is when some publisher writes about topic 1, while the
other composes a document on topic 2. The optimal social welfare is therefore OPT = D(1)+D(2) <
1. Next, we cover all possible equilibria:

1. Each player writes on a different topic.
When such equilibrium exists, players must write about topics 1 and 2 (or other topics with
the same frequency, if such exists). The social welfare of the equilibrium is then D(1) + D(2),
and the players reach optimal welfare.

2. Both players write about topic 1 with probability 1.
In this scenario, D(1) > 2/3, as the publisher have no incentive to deviate to topic 2. This
means the social welfare of the equilibrium is D(1), and the price of anarchy is at most 5i=
1.5.

2/3

3. The players play a symmetric equilibrium (i.e., both have the same mixed strategy), random-
izing their actions over the first two topics.
As both players have topic 2 in their support, we know that D(2) > D(1)/2. Assume that
each player writes about the first topic with probability p. The payoff of writing about topic
1, assuming that the other publishers follows this strategy, is D(1)/2 with probability p (as
the ranking function would rank each of the publishers randomly), or D(1) if the other player
chose to write about topic 2, which happens with probability 1 — p. Therefore the utility is
U(l)=p-D(1)/24 (1 —p)-D(1). Similarly, the utility of writing about the second topic is
U(2) =p-D(2)+(1—p)-D(2)/2. As both topics are in the support of the players’ strategy, the
utility of writing on each of them must be equal, i.e. U(1) = U(2). This give us p = %.
Since both publishers play the same mixed strategy, the social welfare of the equilibrium is
P=2-U(l)=2-U(2) = %. Finally, we can express the price of anarchy as
OPT D(1)+D(2) (D(1)+ D(2))?

- 3D(1)D(2)
P EIape) 3D(1)D(2)

In the domain 0 < D(1)/2 < D(2) < D(1) < 1 —D(2), this function is bounded by 3/2, which
is reached on the line D(1) = 2D(2).

4. One of the players does not have the second topic in the support of his strategy.
Without loss of generality, we assume that player 2 is the one who never writes about topic 2.
In this case, since we already covered all equilibria in which players restrict themselves only
to the first two topics, the second player is must have the third topic in his support (or a
different topic with the same query frequency). The first player then must earn at least D(2),
as he would be the only publisher to writing on the second topic, should he choose to do so.
Player 2 may randomize between the first and third topic, but since he is the only publisher
to (occasionally) write on topic 3, his utility is D(3). Also, since the players can always earn
D(1)/2 by writing on the first topic, we get that D(2),D(3) > D(1)/2. Putting it together, we
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get a social welfare of D(2) + D(3), which means price of anarchy of

OPT _D(1)+D(2) _ D(1)+D(2)
P~ D(2)+D(3) ~ D(2)+D(1)/2
_ D(1) +D(2)
2D(2)/3+D(2)/3 +D(1)/2
< D(1) +D(2) _3
= 2D(2)/3+D(1)/6 + D(1)/2 2

5. Both players are playing an equilibrium in which the support of each contains topics 1 and 2.
In this case, we argue that each player must earn at least as much as he did in equilibrium
in which both players only write on the first two topics (case 3). Let p = % be the
2-topics symmetric equilibrium probability computed in 3. Notice that for an equilibrium

< s1,82 >, we get that the utilities received by the players are:
Ur =D(1)(1 = 52(1)/2) = D(2)(1 — 52(2)/2),
Uz = D(1)(1 = 51(1)/2) = D(2)(1 - 51(2)/2).

Now if {1,2} C SUP(s;) then either s;(1) < p or s;(2) < 1 —p. This means that the profit for
the other player has to increase. Since the arguments holds for both players, we get that each

gains at least %ﬁ% and the bound from 3 give us the required 3/2 bound on the price
of anarchy.
Since we covered all possible equilibria, we established that the price of anarchy is 1.5. O

Appendix B. Proof of Theorem 4
We here prove the following:

Theorem For any ranking function R, there exists a distribution D € A([m]), such that the Pub-
lishers Game PG = (2,m,D;R) has a price of anarchy of at least 1.5.

Proof. Consider the simple scenario when queries about the first topic arrive with probability 2/3,
while the second topic is queried 1/3 of the time; i.e., D(1) = 2/3,D(2) = 1/3,Vi € [m] \ {1,2} :
D(i) = 0. In the PRP-based game, PG = (2,m, D; Rprp), the players’ payoffs are given by

(1/3,1/3) | (2/3,1/3)
(1/3,2/3) | (1/6,1/6) |

The ranking function R is allowed to choose the first-rank probabilities when the players write on
different topics. That is, the probability of ranking a non-relevant document first, rather than one
written on the queried topic. This means that R may modify the game to

(1/3,1/3) | (a,B)
(8, @) (1/6,1/6) |

for any values of «, 8 satisfying 0 < o < 2/3,0 < § < 1/3. In the new game, regardless of the values
of o and S, there exists an equilibrium in which both players write on topic 1. In this equilibrium,
each player payoff is 1/3, while the utility of deviating to the second topic is § < 1/3. This means
that the price of anarchy of R is at least =1.5. O

2/3
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Appendix C. Proof of Theorem 5
Here, we prove the following theorem:

Theorem For any distribution D € A([2]) and ranking function R, the social welfare of (2,2, D;R)
is at most the social welfare of (2,2, D; Rprp).

Proof. When Rppp is used, the game is a special case of the one presented in Table 2, and is given
by the matrix

(22, 20) T (1), D(2))

)| (P2 22

If D(1) > 2/3, the game has a unique equilibrium in which both players write about the first topic.
This means that the social welfare of the game will be D(1). When D(1) € [1/2,2/3), the game
has an optimal social welfare equilibrium, in which publishers write on different topics. The game
also has a mixed strategies equilibrium, in which each writes about the first topic with probability
p = 3D(1) — 1. This equilibrium has a social welfare of 3D(1)D(2). Similarly to Theorem 4, the
ranking function R may rank a document on a different topic before a relevant topic, hence it may
modify the game to

(22 [ @)
(B, ) (¥’¥> ;

for any values of «, 8 such that 0 < o < D(1),0 < § < D(2). In the case where a@ > @ and

B> M this game have a symmetric mixed strategy equilibrium where each player writes about

the ﬁrst topic with probability p £ % In all other cases, the game has only pure-strategy

equilibrium where both surely write about topic 1. The pure strategy equilibrium gives a social
welfare of D(1). This is strictly lower than the 3D(1)D(2) achieved by Rprp in the D(1) € [1/2,2/3)
case, and identical to it when D(1) > % The mixed strategies equilibrium gives a social welfare of

DA)-p+(a+p8)-(1-p) = %%)?1(2)' Fixing D(1) and D(2), analysis of the social welfare as a
function of o and f reveals it is maximized at o = D(1), f = D(2). This shows that in any case, no

ranking function outperforms Rprp. [l

Appendix D. Proof of Theorem 6
In this appendix we prove the following:

Theorem Let n,m € Nt, ¢ € (0,1) \ {0.5}, and D € A([m]), then MTPG= (n,m,c,D; Rprp) is
not a congestion game.

Proof. To prove the theorem we use a result from (Monderer & Shapley, 1996) (Theorem 2.8) that
shows that a game T is a congestion game if and only if for every two players i, j, actions a;, a} € S;,
aj, a € S; and action profile for the remaining players a_;; we have:

Ui(aj, aj,a—ij) — Ui(ai, aj,a—;;)
Uj(a 7%7“—]) ( s, i)
Ui(ai, a}, a—ij) — Ui(aj, aj, a—g;
Uj(ai, aj,a—i;) — (az,aj,a_w)
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Consider the action profile in which every player other than 1,2 writes on topic 3.8 Next, consider
a; = az = 1 and o} = 2,d}, = {1,2}. By switching from a; to a}, the utility of the first player
changes by

Ul(a’l, as, CL,LQ) — Ul(al, as, CL,LQ) =1- 3D(1)/2

Next, player 2 changes from writing on topic 1 to a mixed document, thereby changing its utility by
Us(al,ay,a_12) — Us(ay,az,a_12) = c-D(1) — D(1).
Similarly, the next two changes impact the utility functions by
Ui(ar,ay,a_12) — Ui(al,ay,a_q12) =2D(1) — 1,

and
Ug(al, as, &_1,2) — UQ(CLl,CLIQ, C(,_l,g) = D(l)/2 —C- (1 — D(l))

Summing over the four utility changes we get 2¢ - D(1) — D(1), which is non-zero for ¢ # 1/2. O

Appendix E. Proof of Theorem 7

We now prove the following theorem:

Theorem Let ¢ € [0,1/2]. For any distribution D € A([m]), the Multiple Topics Publishers Game
MTPG = (2,m,c,D; Rprp) achieves a price of anarchy of at most 1.5.

Proof. Let s € A([m]) be a mixed strategy for the second player and let j,¢ € [m] be two distinct
topics. The first publisher payoffs for writing on the topics are:

Ui(4,s2) = D(j) - (1 = 52(4)/2) ,

Ui(¢,89) =D) - (1 —52(£)/2).
Notice that if player 1 chooses to write on the multi-topic document {j, ¢}, she will be ranked first
on each of these topics unless the other player also writes about the queried topic. Now if player 2
wrote on topic j, for example, then player 1 can only be ranked first on topic ¢. If the second player

also wrote on a mix, the identity of the document that is ranked first, for each of these topics, will
be determined by a coin flip. Therefore, the utility of writing the multi topic document is

(08} 52) e+ (D) - (L 32l /2 = 52(0) + DO - (1= sl (1. 1)/2 - 52(6)
—c- (D) (1= 20)/2) - D) (s (1. /2 + 5232
D) (1= 52(0/2) = D(O) - (a(L)/2+ 520)/2)
=c- <U1(j7 s2) + Ui (¥, 52))
— - (DU)- (ol l. /24 520)/2) + DO - Gl )2+ 52(0/2) ). (1)

Now if we assume that writing about a mix of topics 7 and ¢ is a part of player 1’s equilibrium
strategy, we must have:

Ui({j, £} ,52) > Ui(j, s and

2)
Ui({4, €}, s2) > Ui(4, s2).

8. For simplicity we assume m > 3, the result holds also for m = 2.
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Putting the two inequalities together, we also get that
Ur({5, £}, 52) = (Ur(j, s2) + U (¢, 52)) /2.
Combining this with (1), we get that:
1. ¢=1/2, as the subtrahend of (1) is non-negative and ¢ < 1/2.

2. The subtrahend itself must be zero, i.e.,
e (D) (2l t1/2-+ 5200)/2) 4 DO (sa(Li D2+ 52(0)2) ) =0,

3. As the player can always ensure a positive payoff by writing on the most queried topic, we have
that the probability of getting a query about j or ¢, D(j) + D(¢), must be strictly positive.
Now if we assume by contradiction that one of the topics has probability zero, writing about
the second topic is a dominating strategy over writing a multi-topic document, as it will only
give us half the utility. We can thus conclude that both D(j), D(£) must be strictly positive.

4. Combining the previous two points with the fact that s, is a probability distribution, we get
that s2(j) = s2(¢) = s2({4,¢}) = 0.

5. The player’s payoff is U1 ({j,£},s2) = (U1(J, s2) + U1(¢, s2)) /2, while Ui (4, s2) = D(j) and
Ui(¢, s9) = D(¢). This allows us to conclude that U; (j, s2) = Uy (¥, $2).

This means that player 1 has the same payoff as of writing about a single topic (let it be j or £).
We can thus assume that without loss of generality, to compute a lower bound on the social welfare,
it never chooses to write about a topic mix. Finally, we can repeat this argument for player 2 and
conclude that no equilibrium in which the players write about mixed topics yield lower social-welfare
than equilibrium in which they only write about pure topics. This allows us to use the result of
Theorem 3 and conclude that the price of anarchy is at most 1.5. (|

Appendix F. Proof of Theorem 8
We now prove the following:

Theorem Let ¢ € [0,1/3]. There exists a distribution D € A([m]), such that for any ranking
function R, the Multiple Topics Publishers Game MTPG = (2, m,c,D;R) has a price of anarchy
of at least 1.5.

Proof. Consider the query distribution D in which D(1) = 2/3, D(2) = 1/3, and Vj € [m]\ {1,2} :
D(j) = 0. Consider the case in which both players chose to write on the first topic. This means that
the payoff for each will be 1/3. We will show that this is an equilibrium. Clearly, neither player has
an incentive to deviate to topic 2, as they could make at most 1/3 by doing so. We will analyze
the case in which player 1 deviates to the mixed topic {1, 2}; similar analysis holds for player 2. By
such deviation, the payoff for player 1 becomes

Ur({1,2},1) = ¢- (D(1)R1(1,{1,2},1) + D(2) R1 (2, {1, 2}, 1))
=c¢/3-(2R1(1,{1,2},1) + R1(2,{1,2},1)) < e < 1/3.
This means that no player incentive to deviate from (1,1), whose social welfare is 2/3. The

optimal social welfare is 1 and is achieved when both write about different topics, and thus the price
of anarchy is at least 1.5. O
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Appendix G. Proof of Example 1
We now prove the following:

Example Consider the distribution D(1) = 2/3,D(2) = 1/3. For any c, the price of anarchy of
MTPGprp = (2,2,¢,D; Rprp) is 1.5, while there exists a ranking function, Rprop, such that the
price of anarchy of MTPGprop = (2,2, ¢,D; Rprop) could be arbitrarily close to 1 as ¢ — 1.

Proof. The payoff matrix of the MT PG prp game is

(1/3,1/3)

(2/3,¢/3)

(2/3,1/3)

(¢/3,2/3)

(¢/2,¢/2)

(2¢/3,1/3)

(1/3,2/3)

(1/3,2¢/3)

(1/6,1/6)

)

where for each player the first action is associated with writing a document on topic 1, the second
is writing a multiple topic document, and the last action is writing on the second topic. For any
value of ¢, there exists an equilibrium where both players write on topic 1. This equilibrium has a
social welfare of 2/3, while an optimum of 1 is reached if both players write on different topics. This
means that for any value of ¢, the price of anarchy of Rpgp is 1.5.

For ¢ > 1/2, consider the ranking function R, which is identical to Rprp, except for the
case where one publisher wrote about topic 1, the other about a multiple topics document, and a
query on the first topic was posted. In this case, Rpp ranks the multi-topic document first with
probability 1 — 52—, The probabilistic ranking changes the utility of the players which are aiming
to maximize their expected payoff, and the resulting payoff matrix is

2(1+c)"

1/31/3) | (5 1%) | @3.1/3)
1ic71ic> (¢/2,¢/2) | (2¢/3,1/3) |
(1/3,2/3) (1/3,2¢/3) | (1/6,1/6)

This game has an optimal pure-strategies equilibria when players write on different documents, and
a single mixed strategies equilibrium. In this equilibrium, each player creates a document about the

first topic with probability ;éc_;;p)_fz, and a multi topic document otherwise. The resulting social
2¢(c?—4c+1)
(e+1)(3¢2—=7c+2)?

welfare in this case is which approaches 1 when c is almost 1. O

Appendix H. Proof of Theorem 9
Here, we prove the theorem below.

Theorem Let ¢ € (1/2,1] and p € [2/3, Cicl). Consider the distribution D(1) = p,D(2) = 1 — p.
There exists a ranking function Ryrop, such that the price of anarchy of (2,2,¢,D; Rprp) is strictly

larger than that of (2,2, ¢,D; Rprob)-

Proof. In MTPGprp = (2,2,¢,D; Rprp), there exists a dominant-strategy equilibrium in which
both players write on the first topic. Playing it, the publishers earn U(1) = p/2, while the utility
of writing about multiple topics is U({1,2}) = ¢- (1 —p) < 1 —p < p/2, and the utility of writing
about the second topic is U(2) = 1 — p < p/2. This means that the social welfare achieved by Rprp
is p. Next, we define Ry, as follows:

e Consider a query on the first topic, a document written on the topic, and a multi-topic

document. In this case, R,y will rank the multi-topic document first with probability
r&]— 77 Notice that since ¢ € (1/2, 1] and p € [2/3, Cicl), we have r € [, 1] and

this is a legal ranking function.
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e On all other cases, R, o, behaves just like Rprp.

The introduction of probabilistic ranking in R, changes the game payoffs when one player writes
on topic 1, while the other on multiple topics. In this case, the utility of writing on topic 1 drops
to U(1,{1,2}) = p(1 —r) = 1f;. Similarly, the utility of writing a mix rises- U({1,2},1) =
c(1=p+p-r)= 1. The game payoff matrix is therefore:

(p/2,p/2) (ﬁ ﬁ) (p,1—p)
(%) | 202 [ (eop1-p)
(1-pp) [ (A-pc-p) | ((F5FD

First, we notice that the scenario in which both players write on the first topic ib no longer an
equilibrium, as players better off deviating to the multi-topic document, earning = +C > p/2. Next,
the strategy of writing on topic 1 still dominates creating a document about the second topic. Flnally,
we observe that the pure-strategies equilibria ((1,2) or (2,1)) gives a social welfare of f—fe > p. The
only mixed strategies equilibrium in this game is reached when each player writes about topic 1

with probability z = % and otherwise writes a multi-topic document. This gives a social
welfare of
c
P=2U(2) =2x- 1—2)-
(@) =2+ (1-0)-c

¢ .02p+20p—4c—|—p
l+c¢ 2+c-(p—3)+p’

which on the domain of ¢ € (1/2,1] and p € [2/3 is strictly larger than p. O

20

Appendix I. Proof of Lemma 1
We now prove the following:

Lemma Let Q € [0,1]P*I™ whose entries are positive and distinct, then DQPG = (2,m, Q; Rprp)
1§ not a congestion game.

Proof. Assume the qualities of the two players on the first two topics are Q11 = a, Q12 = b,
Q2,1 = c and Q22 = d. Without loss of generality, assume that

c<a<l.

We continue with a case analysis:

e b>d
In this case, player 1 will be ranked first on the topic she choose to write on, regardless of the
action taken by the second player. This means that the players’ utility satisfy

U(1,1) = a,Us(1,1) = 0,
U:(1,2) = a,Us(1,2) = d,
Ui(2,1) = b,Us(2,1) = c,
U1(2,2) = b, U5(2,2) =0
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Next, consider the actions Vi € {1,2} : a; = 1,a, = 2. Similarly to the proof of Theorem 6, we

get that
Ul(a/paQ) _Ul(a17a2
+Us(ay, as) — Us(ay,as
—|—U1(a1,a2) —Ul(all,alz
+Us(a1,a2) — Us(a1, a
e b<d

In this case, player 1 will be ranked first on the first topic if he writes about it, but will only
rank second if both write about topic 2. The relevant utility quantities then become:

Ui(1,1) = a,Us(1,
Ui(1,2) = a,Us(1
U1(2,1) =b,Uy(2
U1(2,2) = 0,U2(2

Ui(at,az) — Ui(ay, az),
+Uz(ay, ay) — Uz(ay, az)
+Ui(ar, a2) — Ur(ay, a3)
+Us(a1,az2) — Us(ar,ab) =c—b # 0.
We have established that in all cases DQPG is not a congestion game. O

Appendix J. Proof of Theorem 11

In this appedix, we prove the following:

Theorem Let Q € [0, 1]™*[™] be a Quality Matriz such that no two players have the same writing
quality on the same topic and no player has equal writing quality on two different topics. Then the
Different Qualities Publishers Game DQPG = (n,m, Q; Rprp) achieves a price of anarchy of at

most 2.

Proof. For simplicity, the proof assumes n < m, although this is not required, as otherwise the
utility of n —m players is 0, and they may be removed to obtain a valid matching as we show below.
We start by proving that in this case, there exists only a single equilibrium. This is done using
dominant strategies elimination and induction over the number of players.

e Basis: In a single player game, the only publisher will surely write on the topic for which she
is most qualified. Since the writing quality for every topic is distinct, there is a single topic

which yields the greatest payoff.

e Induction Step: Let i, j € argmax {Q; ;} (notice that there may be several such pairs); then
player i can profit @; ; by writing on topic j, and will surely gain less by choosing a different
topic, since @;,; > Qs 1 for every other topic k. Thus, the player will surely write on this topic
while no other player would, as player ¢ will surely rank first because for every other player
£, Q;; > Qg ; and thus ¢ will never rank first for topic j. Using the induction hypothesis, we
get that for the residual game in which player ¢ and topic j are removed, there exists a single
equilibrium. Finally, since player i is sure to write on topic j, we conclude that only a single

equilibrium exists.
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Next, we prove the theorem by showing that the equilibrium is associated with a matching in
the bipartite graph which has the publishers on one partite and the topics on the other. Formally,
let G = ([r]U[m], [n] x [m]) be a full bipartite graph. Let w : [n] x [m] — [0, 1] be a weight function
such that w(s, j) = Q; ;. We prove that an equilibrium for the game corresponds to a matching that
could be generated by the greedy algorithm for graph matching. The algorithm iteratively expands
the matching by simply adding the maximum-weight edge connecting unmatched vertices to the
matching. We complete the proof by induction over the number of players in the game.

e Basis: In a single publisher game, the only equilibrium is when the player writes a document
on the topic j maximizing w(1,j), and so does the greedy matching.

e Induction Step: Let i,j € argmax{Q; ;} be a top-quality publisher-topic pair. Since no
other player has the same writing quality on topic j, player i writes about j, knowing he will
surely rank first. The remaining players then know that no gain would come from writing on
topic j, hence we are left with a game on n— 1 players and m — 1 topics. In the graph, this pair
represents a maximum weight edge and therefore may be selected by the greedy algorithm.
Using the induction hypothesis, we conclude the remaining players will also follow the greedy
matching algorithm.

We conclude the proof by using the well-known result stating that the greedy algorithm achieves a
2-approximation for the maximum weight matching of the graph. O

Appendix K. Proof of Theorem 12

We now prove the following theorem:

Theorem For any € > 0 and n,m € N, there exists a Quality Matriz Q° whose entries are positive
and distinct, such that the price of anarchy of (n,m, Q% Rprp) is 2 — €.

Proof. Denote g £ and use I(i,j) as an indicator for whether @ # j, i.e.,

I(i,j)é{l if i

€
2n(n+1)

0 otherwise

Consider the following Quality Matrix:

’ players/topics H 1 \ 2 \ \ j \ \ m ‘
1 1 1—¢/6
2 1—¢/3
7 q-i-2-dmnmIg)
n

Every entry 4, in Quality Matrix except for (1,1),(1,2),(2,1) has a value of ¢ -7 -2~ ™ 1(i.1),

Notice that in our matrix all entries are positive and distinct. First, observe that there exists a
strategy profile with a social welfare of at least 2 — ¢/2. We choose the matrix value such that
every player 7 has a dominant strategy of writing about topic ¢ (if m < n, then players m+1,...,n
are never ranked first on any topic and do not contribute to the social welfare). Thus, the only
equilibrium in our game provides a social welfare of at most

n
1+) qri<l4g-n(n+1)/2=1+¢/4.

=2
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Thus, we get that the social welfare of the game satisfies

OPT 276/2_2 €

—9- 2.
P 1t/ T4efd ° ¢

Appendix L. Proof of Theorem 13
Here, we give a proof for the following theorem:

Theorem There exists a Fair Ranking Function Ry, such that for any Quality Matriz Q €
[0,1]2%12] | the Different Qualities Publishers Game DQPG = (2,2, Q; Ryni) achieves a price of
anarchy of at most 1.683.

Proof. Since price of anarchy analysis concerns with the ratio between the optimal strategy and an
equilibrium strategy, it stays the same if Q is multiplied by a constant. Therefore, we assume that
Q1,1 = 1, i.e., the first publisher writes about the first topic perfectly. Therefore, a general Quality
Matrix can be described using three parameters, a,b,c € [0, 1]:

’ players/topics H 1 \ 2 ‘
1 1] a
2 b|c

The Quality Matrix Q.

Notice that these notation mean that the optimal solution for price of anarchy analysis is OPT =
max {1+ ¢,a + b}. Denote by 7 the real root of f(r) = r+r—1; we define the ranking function R,,;
as the function which gives equal probability to all documents written on the topic whose quality is
at least an r fraction of the best document’s quality. We note that r ~ 0.682 satisfies » > 0.5 and
thus such a ranking is indeed a Fair Ranking Function. We continue the proof by an exhaustive
case-analysis showing that for all possible values of a, b, ¢, the price of anarchy is at most 1+ r. We
denote the social welfare achieved by R..,; by P.

1. Case a < 1/2.
Notice that in this case, player 1 will always prefer writing on topic 1, as R,,; will rank him
first with probability of at least 1/2. Next, we consider two sub-cases:

a) b<r.
By the definition of R, player 1 will always be ranked first on query 1. Therefore, player
two could only earn ¢ by writing on topic 2, and thus the social welfare achieved is P = 1+c.
Assume max {1+ c¢,a + b} = a + b, then:

OPT a+b _1/2+r

= <1+
P Ttc s 1vc 77
b) b>r.
For analyzing this case, we examine two sub-cases:
I. b>2ec.

This scenario leads player 2 to write about topic 1 (or a mixed strategy in case of
b = 2¢). This means that the social welfare will be P > 17“’. Once again, we consider
two sub-cases of this case as well:
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e max{l+c,a+b} =a+b.
In this case we get

OPT a+b 2(a+b)< 1420
=T = <(a<1/2) T T
P 1% 1456 1+5b
b
=14+—< 1.5< 1+
+1—|—b*(b§1) 5< 1+

e max{l+ca+bl=1+c
In this case we get

OPT 1+c 2(1—|—c)< 240
= = S(e<1/20) T4
P 1ib 1+b 1+b

1 2+7r
=14+ —< —_—
+1—|—b_(b>r) 1+7r

Notice that our selection of r satisfies 2X- < 1+ and thus we obtain % <1+4r7.

1+7r
II. b < 2c.
For these parameters, player 2 will be writing on topic 2 as he will only rank first
topic 1 with probability 1/2. Our profit is therefore P =1+ c¢. If OPT = a + b, then

OPT _a+b _ 1/2+ 2¢
5 = 1+Cf(b<2(:,a<1/2) 1ic
Pl Ve S
1+c >(c<1) >

h<r.

This means that player 2 will surly write on topic 2 since player 1 will write on the first topic,
knowing he will be ranked first. This means that the social welfare is P = 14c. If OPT = a+b
then we have

OPT a+b

1+7r
P 1 T >(a<lb<r) 7, . <1+

1+c

.a>1/2,b>rand c<b/2.

In this case, player 2 knows he gets ranked first on topic 1 with probability of at least 1/2
and therefore chooses to write about topic 1. Player 1, on the other hand, anticipates player
2 action and therefore writes on topic 2. The social welfare is then P =a+b. f OPT =1+c¢
then

OPT _l4c _ 1+b/2
= — (e<b/2,
P~ atb o (SE) 12 th
1+1/2

<(b>r>1/2) 12 Lo <1+

La>1/2b>re>b/2,c<T-a.
In this case, if both players write on topic 1 a coin flip will decide the ranking. For topic 2,
the ranking will place player 1 first. The payoff matrix of the players is therefore:

(1/2,0/2) | (1,¢)
(a,b) (a,0) |
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This game has a single mixed-strategy equilibrium in which the first player writes about topic
A

1 with probability x = Tll))/w while player two writes about the first topic with probability
y = 2(1 —a). The expected utility for player 1 is then U; = a, while the second player payoff is

Uy=x2-c= Cﬁ%bC/Q. The expected social welfare is then P = Uy + Uy = a4+ —2%-. We consider

c+b/2"
the two possible cases for OPT"

e OPT =a+b.
In this case we can bound the price of anarchy as follows:
OPT a+b < a+b
= be —(e>b/2) T2y
P ot o a+ b/2
a+b
-47° < 15<1+7.
ar iz () P
e OPT =1+c.
In this case we get:
OPT 1+4+¢ 1+c¢
P be Sla>e/r) o
at 532 ¢/r+ i
1+c¢
=(b>r) C/T 4 _cr

c+r/2
(14 (2c47)
224 2er2 +or
0.7-(1+¢) - (2c+0.7)
2¢2 + 2cr? +cr
_ 0.7-(L+¢)-(2c+0.7)
=(r>0.68) 2¢2 +2¢-0.68 + ¢ - 0.68
~0.7¢% 4+ 0.945¢ + 0.245
= 2 4 0.8024c¢ '

<(r<0.7)

The function
a 0.7¢ +0.945¢ + 0.245

f(e) 2 + 0.8024c

is monotonically decreasing for ¢ > 0; we have ¢ > b/2 > r/2 > 0.34 and thus we conclude
that 25T < f(0.34) ~ 1.666 < 1 + 1.

5.a>1/2,b>r,c>b/2, r-a<c<a/r.
For these parameters, Ryy; will rank first each player with probability 1/2 on the second topic.
This means that the payoff matrix for the players is:

(1/2,6/2) | (1,¢)
(a,b) (a/2,¢/2) |

The mixed-strategy equilibrium of this game is reached when the first players writes about
topic 1 with probability x = be_;(f, while player 2 writes about it with probability y = 272

a+1"
The expected social welfare is then

P=U,+U;=1—y/24+b(1—2/2)

_§ a L be
"2 \a+1 b+e)’

We now consider the two possible values of OPT"
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e OPT =a+b.
In this case we can bounded the price of anarchy as follows:

OPT a+b < a+b
P 3 a be | —(e>b/2) g a b2.1/2
5'(r+1+b+c) 5'(m+7b+b/z)
a+b

3a b "
a2

The function g(a, b) £ —2*— is monotonically increasing in both a and b. Since a,b < 1

atD) T2
we conclude that % <g(L,1)=16<1+r.
e OPT =1+c.
We have to consider these sub cases here:
* ¢ < 5
In which cases we bound the price of anarchy:
orPT 1+c¢
P o 3 a be
2" (a+1 + b+c)
1+c
<(a>1/2) PSRN
2" (1/3 + b+c>
B 2-(14c¢)-(b+o)
3bc+b+c
We define the function h(b, c) £ %. Over the domain

1
D;Lé{(b,c)h‘gbgl,b/QSCS%}7

the function h satisfies

2r? +1
V(b,c) € Dy, : h(b,c) < h(r,1/2r) = ———.
(b,¢) € Di = h(b ) < h(r,1/2r) = —5——
Our choice of r suffice 2;;21: =1+ r, and thus % <1l+4r.
*x c> %
Similarly, we bound the price of anarchy:
OPT 1+¢ 1+c¢
P - 3 a be S(a>r-c) 3 r-c be
2" T—H+b+c 2" r-c+1+b+c
2-(1+¢)
- 3r 3bc *
1+r?c + ch
We then define the function j(b,c) = % Over the domain
T+rc ' btc

1
Djé{(b,c)|rgb§1,2gcg1},
T

the function j satisfies
V(b,c) € Dj : j(b,c) <j(r,1/2r) =1+,

and thus % <1l+4r.
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6. a>1/2,b>7r,c>b/2, ¢>a/r.
In this case, R,,; will prefer player 2 over player 1 if both write on topic 2. The payoff matrix
of the game is therefore:

(1/2,0/2) | (1,¢)
(a,b) (0,¢) |

In this case the mixed-strategy equilibrium is reached when player 1 writes on the first topic

with probability x = @, and player 2 with probability y = ﬁ The resulting social
welfare is then
P=U+U;=ay+c
4
=——+ec
a+1/2
We complete the proof by considering the two sub cases:
e OPT =a+b.
We bound the the price of anarchy:
OPT a+b a+b
P o S(e>a/m) Ty
a+1/2 a+1/2
a+1
§b<1 aig 121.5<1+7".
o=y at1/2 +afr ~@?
e OPT =1+c.
Here, we get the bound as follows;
OPT 1+c¢ 1+c¢
= a <(a>1/2) 7o S(e>a/r>1/3) 1.6 <1+,
P it e (>/)1/2+c (e>a/r>1/3)
As our case analysis covers all possible values for a,b and ¢, this concludes the proof. (I

Appendix M. Proof of lemma 2
We now prove the following lemma:

Lemma There exists a Fair Ranking Function Ry, such that for any Quality Matriz Q € [0, 1][2]X (21
the social welfare of every safety-level strategy profile in DQPG = (2,2, Q; Ryn;)is at least ﬁ times
the social welfare of any strategy profile.

Proof. We prove the lemma by an extensive case analysis over all possible quality matrices. Let
Q € [0, 1)2*[? be the Quality Matrix of the game:

’ players/topics H 1 \ 2 ‘
1 Qi1 | Qi
2 Q21 | Q22

The Quality Matrix Q.

We consider the ranking function R,,,; described in Theorem 13, which uniformly chooses a top-rank
document when the quality ratio of the competing documents is at least r, where r is the real root of
f(r) =r®+r—1. We note that r ~ 0.682 satisfies r > 0.5 and thus such a ranking is indeed a Fair
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Ranking Function. Without loss of generality, we assume that the optimal social welfare is achieved
when player 1 writes on topic 1 and the second player on the other topic, i.e., OPT = Q11 + Q2,2.
Let s = (s1,82) be a safety-level strategy profile for the game. Using these notations, the lemma

claims that OPT Q11+ 0
1,1 2,2
= : : <1 .
SW(s)  Ti(s)+Ua(s) = 1"

We next consider the possible supports of s; and ss:

1. Both players are writing deterministically on the same topic; without loss of generality, assume
that
SUP (s1) = SUP (s2) = {1}.

In this case, both players are writing on the first topic in order to maximize their worst-
case utility. The ranking function R,,; only top-ranks a document if its quality is at least r
that of the highest-quality document written on the topic. This means player 2 has to have
comparable writing quality on this topic, i.e. Q2,1 > 7 - Q1,1. The payoffs for the players are
then Uy (s) = Q1,1/2, and Us(s) = Q2,1/2. Additionally, since second player chose not to ever
write on topic 2 we have Q22 < (Q2,1/2, it has to be at least the payoff of the second topic,
ie. Q2,1 > 2Q22. Finally, we bound the ratio as follows:

OPT  Qi1+Q22 Q11+ Q22
SW(s)  Ui(s)+Us(s)  Qi1/2+4 Qa.1/2
_ 2(Q11+Q22)
B Qi1+ % “Q2,1 + % Q2,1
2(Q11+Q2,2)
T Qi+ Quit22Q0;
2(Q11+Q2) _16
: Q11+ % : 26231’1 + % 2Q2,2 -

<(r<2/3

This shows that if both players play a safety-level strategy of writing on the same topic, the
anarchy is at most 1.6. The case where both players write about the second topic, SUP (s1) =
SUP (s2) = {2}, is symmetric and the result holds for it as well.

2. SUP (s1) = {1}, SUP (s2) = {2}. In this case, the optimal social welfare is obtained.

3. SUP (s1) = {2},SUP (s2) = {1}. Since player 1 writes on topic 2 as a safety level strategy,
and player 2 on the first topic, we get that Q12 > 2Q11 and Q21 > 2@Q2,2. But then
SW (s) > OPT, which is a contradiction.

4. One of the players randomizes over both topics while the other writes on a single topic, which
is mot the one he writes on in the optimal strategy profile; without loss of generality, assume
that

SUP (s1) = {1,2},SUP (s2) = {1}.

As both players write about the first topic, their quality ratio has to be at most r, i.e.

Q21> Qua/r > QQ% (2)

Also, as the player 2 always writes about the first topic, we have

Q2,1 > 2Q2,2. (3)
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Player 1 randomizes over both topics, which implies that

Qi2>Q1,1/2. (4)
In this case, we can explicitly compute s; strategy. Being a safety-level strategy, we get that:

§1 € argmax, ca(2) s Iélil(lz) U1(s1,82)-
2

Using the notations p £ s1(1),q = s2(1), define the function:

fl@2Ui(s)=p-q-Qi1/2+p-(1—q) Q1.
+(1=p)-q-Qra+(1—-p)-(1—-q) Qi2/2.

Minimizing over g, we get that

: Q1,2
_ 0 ifp< Qi1+Q12
1 otherwise

Therefore, the utility of the first player for a given value of p is

9(p) Emin U, (s) =

{p-Q1,1 +(1=p)-Qua/2 ifp< gz .
q

p-Qi11/2+ (1 —p) Q12 otherwise

By choosing p = s1(1) = %, player 1 maximizes g(p) and therefore this is his safety

level strategy. The utility of player 2 is then:

Us(s) = Q2,1/2-51(1) + Q2,1 - 51(2)
=Q2,1-(1-151(1)/2)
), 2@t Qi

T2Q11 +2Q12

As player 1 is the only one writing on topic 2, his payoft is U1(s) = @Q1,2. Finally, the social
welfare ratio is

OPT Q11+ Q22

- 201.1+Q1,
SW(s) Qa2+ Qa1 %

w < Qi1+ Q22
Q11/2+ Q21 - (1 - mf%)
Q11+ Q22
Q;’l + Q213
2(Q11 + Q22) —16
Qui+3- 26231’1 +2.2Q22 -

IA

IN

(2),(3)

5. SUP (s1) = {1,2},SUP (s2) = {2}. As both players write about the second topic, their quality
ratio has to be at most r, i.e.

Q2> Q2p/r >

2Q22
3 ©)
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As player 1 is the only one to write on the first topic, his payoff is Uy (s) = Q1,1. Similarly
to the previous case, player 1 plays a safety level strategy of s1(2) = #

writes on the second topic, his payoff is then

. As player 2

Qi1 +2Q12

Uz(s) = Q22+ (1 —51(2)/2) = Q22 - 2Q11 +2Q12

Next, we bound the social welfare ratio:

OPT Q11+ Q22

= 2
SW(s) Qi1+ Qap- %

. Q1,1+ Q22
o Q1,1Q2,
Qi+ Q22— 55755015
Qi1+ Q22

®) < Q1,1Q2,2
_|_ =l 12,2
Ql,l QQ,Q 2Q1‘1+2.2Q‘%

Q1,1+ Q22
- Q1,1Q22
Qi1+ Q22 — [ IRE=oI
_ (Qi1+ Q22)?
Q1 +Q11Q22+Q3,
(Q11+ Q22)?

= <

%(QM +Q2.2)* + i(Qm — Q2,2)?

ol i

6. SUP (s1) = {1,2},SUP (s2) = {1, 2}.
Tennenholtz (2002) showed that in a two-player game in which every player has two strategies,
a safety-level strategy which randomizes over both topics has the same expected payoff for
each of the players as in a Nash equilibrium of that game. In our case, as both player play a
mixed safety-level strategy, its social welfare is the same as the social welfare obtained by an
equilibrium. Finally, Theorem 13 guarantees that any equilibrium achieves a price of anarchy
of at most 1.683, and therefore this bound also applies here.

We showed that for any support of s the lemma holds, thereby establishing its correctness. (Il

Appendix N. Proof of Theorem 14
We now prove the following.

Theorem There exists a Fair Ranking Function Ry.;, such that for any Quality Matriz Q €
[0, 1]BIX[™] " the Different Qualities Publishers Game DQPG = (2,m, Q; Ryni) achieves a price of
anarchy of at most 1.683.

Proof. For a general m-topics game, consider two topics %, j such that the maximum social welfare
strategy is reached when player 1 writes on topic ¢ while player 2 creates a document on topic j; i.e.,

i,J € argmax;; {Q1i + Qo5
This means that the optimal social welfare reached for any strategy profile is
OPT = Q1,; + Q2.

Let Q' € [0,1]1*2] be the following quality matrix:
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| players/topics | 1 |2 ]
1 Qi | Q1
2 Qo | Doy

The Quality Matrix Q.

Denote by DQPG’'=(2,2, Q'; Ryni) the 2 X 2 game created when restricting players’ strategies to
topics 4,j. Lemma 2 shows that the ratio between the social welfare reached by a safety-level
strategy in DQPG’ and OPT is at most 1.683. DQPG is different from DQPG’ by allowing players
to write on additional topics. Since expansion of the action set cannot reduce the players’ utility,
the safety level strategy for DQPG also achieves 1/1.683 of the optimal social welfare. Finally, we
recall that the equilibrium strategy profile provides utility which is at least as high as the Safety
Level Strategy of the players, therefore the price of anarchy of DQPG is at most 1.683. O

Appendix O. Proof of Theorem 15
Here, we provide a full proof for the theorem below.

Theorem For any n,m > 2, there exists a quality matriz Q € [0, 1]["]X[m] such that for every Fair
Ranking Function R, the price of anarchy of the Different Qualities Publishers Game DQPG=(n,m,
Q;R) is at least 4/3.

Proof. Consider the quality matrix:

| players/topics [ 1 [ 2] ... [ m |
1 1|1 0
2 1|1 0
T.L 010 0

All zeros Quality Matrix except for (1,1), (1,2),(2,1), and (2, 2).

We denote by p the probability that player 1 gets ranked first when all players write on the first
topic. Similarly, we use ¢ for the probability of seeing player 1 ranked first, when everyone except
the second player write on topic 1. Being a Fair Ranking Function, we are guaranteed that:

1. The probability that the second player ranks first on topic 1 if all players write about it is p.

2. The probability that player 2 ranks first on topic 1 if every player except the first write about
it is q.

3. If both players 1 and 2 write on the second topic and all other players write on the first, they
will each rank first with probability 1/2.

4. Tf exactly one of {1,2} writes on topic 2 while the remaining players write on the first topic,
she will rank first (on the second topic) with probability 1.

This means that if all players except the first two writes about the first topic, the induced game for
players 1,2 has the following payoff matrix:

(.p) | (3,1) 0]...]0
(,g) | (1/2,1/2) |0 | ... | O
The payoffs of players 1,2 when all of the other players write on topic 1.

This game has a mixed strategies equilibrium in which:
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291 7 and on the second

e players 1,2 each write on the first topic with probability = £ B

topic otherwise.
e players 3,...,n write on topic 1.

The player payoffs are then Uy = Uy =2+ (1 —z)/2 = 21)’):7;;{1 and Us,...,U, = 0. This means
that the social welfare of the game is

S 2p — 4q
SW(p,q) £ U = 21
=1

Maximizing over the domain® {(p,q) | 0 < p < 1/2,0 < q < 1}, we get that in all cases SW (p, q) <
1.5. Next, note that a social welfare of 2 is easily achievable if player 1 writes on the first topic while
the second player write on topic 2, and the ranking function never ranks a 0-quality document first.
This means that for every Fair Ranking Function the price of anarchy is at least 1—25 =4/3. (]

Appendix P. Proof of Theorem 16
We now prove the following theorem:

Theorem For any Fair Ranking Function R and m > 2, there exists a Distinguishable Quality
Matriz Q € |0, 1][2]X[m], such that the price of anarchy of the Different Qualities Publishers Game
DQPG = (2,m,Q;R) is at least 1.5.

Proof. Intuitively, we show that R has to be at least 1.5 worst than the optimum in one of two
cases. If it prefers a “%—quality” document over a perfect document with probability larger than
third, then both players might write on the topic they are less qualified to write on, thereby incurring
a 1.5 anarchy. Alternatively, if R do not rank the worse document with that probability, players
might selfishly write on their topic of choice, and no one would satisfy the information need of the
remaining topics.

We denote p £ R(2/3,1)(1), i.e. the probability R ranks a document with quality 2/3 higher
than a document of quality 1 . Next, we consider two cases:

e p > 1/3. In this case, consider the Distinguishable Quality Matrix:'®

] players/topics H 1 \ 2 ‘
1 1 [2/3)
2 2/3 | 1

This means that the payoff for the players can be represented as:

(1—p,2p/3) | (1,1)
(2/3,2/3) (2p/3,1-p)

Since 1/3 < p < 1, there exists an equilibrium in which player 1 writes about topic 2 while
player 2 writes about topic 1. In this equilibrium, the payoff for each player is 2/3, while the

optimum is 2. This means that the price of anarchy of R is at least O—gT = ﬁ = 1.5.

e p <1/3. When R has a high probability of ranking the second best document first, it will
pay higher in the following situation. Consider the Distinguishable Quality Matrix:

9. p is bounded by 1/2 since a Fair Ranking Function have to give equal probability to players 1, 2.
10. If the number of topics is larger than 2, we can simply use a quality of close to zero for all topics except the first
two and obtain the same result.
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| players/topics [| 1 [ 2 |
1 1 1—p |
p 27310

The following payoff matrix is then:

(1-p2p/3) | (1,0)
(1_p72/3) (1_p70)11

Notice that both players writing on the first topic is an equilibrium for the game, while the

optimum is reached at 2,1, thus 2£T = 1;’:;2%3 = 53__?27 >(p<i/3) L.5.

O
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